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RATES OF CHA�GE

Value Line Arithmatic Index         S&P 500 Index �ASDAQ

1 wk rate 10 wk rate year to 1 wk rate 10 wk rate year to 1 wk rate 10 wk rate year to

Week Ended of change of change date of change of change date of change of change date

8/21/09 5.83 14.06 44.47 2.2 11.39 13.6 5.31 12.49 32.58

8/14/09 -3.70 7.95 36.51 -0.63 6.12 11.16 -0.74 7.36 25.90

8/07/09 4.18 17.43 41.75 2.33 7.49 11.87 1.1 12.73 26.84

7/31/09 2.10 17.67 36.07 0.84 7.44 9.33 0.64 16.93 25.46

7/24/09 6.59 17.02 33.27 4.13 10.4 8.42 4.21 17.01 24.66

7/17/09 8.32 1.00 25.03 4.36 6.51 4.11 7.44 8.49 19.63

7/10/09 -3.33 0.93 15.43 2.49 -3.03 -0.24 -2.25 2.14 11.35

7/03/09 -2.23 7.80 19.40 -1.93 0.18 -2.67 -2.27 6.03 13.92
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Graphic and Technical Review  

 



�UMBER OF �EW HIGHS A�D �EW LOWS O� �YSE

WEEKLY

�UMBER OF �EW HIGHS A�D �EW LOWS O� �ASDAQ

WEEKLY

Data plotted weekly through the week of August 21, 2009

Source: Barrons

�ew Highs And �ew Lows
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VALUE LI�E I�DEX

INDEX WEEKLY

PERCENT 10 WEEK RATE OF CHA�GE

PERCENT YEAR TO YEAR PERCE�T CHA�GE

Data Plotted Through the Week of August 21, 2009

Source: Bloomberg and the Wall Street Journal

     Weekly Prices and overbougt / oversold conditions
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�ASDAQ COMPOSITE I�DEX

INDEX WEEKLY

PERCENT 10 WEEK RATE OF CHA�GE

PERCENT YEAR TO YEAR PERCE�T CHA�GE

Data Plotted Through the Week of August 21, 2009

Source: Bloomberg and the Wall Street Journal

     Weekly Prices and overbougt / oversold conditions
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S&P 500 I�DEX

INDEX WEEKLY

PERCENT 10 WEEK RATE OF CHA�GE

PERCENT YEAR TO YEAR PERCE�T CHA�GE

Data Plotted Weekly Through August 14, 2009

Source: Bloomberg and the Wall Street Journal

     Weekly Prices and overbougt / oversold conditions
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INDEX                                       SHCOMP DAILY PRICE (SHANGHAI)

INDEX (000)              SHCOMP DAILY CUMULATIVE BREADTH

INDEX                                     SZCOMP DAILY PRICE (SHENZEN)

          SZCOMP DAILY CUMULATIVE BREADTH

INDEX (000)

Data Plotted Through August 26, 2009

Source: Bloomberg

China

     Foreign - Price and Breadth
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                                                TAIWAN DAILY PRICE

INDEX (000)             TAIWAN DAILY CUMULATIVE BREADTH

INDEX(000)                          HANG SENG DAILY  PRICE

INDEX                          HA�G SE�G I�DEX DAILY CUMULATIVE BREADTH

Data Plotted Through August 26, 2009

Source: Bloomberg

Taiwan and the Hang Seng

Foreign - Price and Breadth
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INDEX(000)                                                 KOSPI DAILY PRICE

INDEX (000)             TAIWA� DAILY CUMULATIVE BREADTH

INDEX(000)                                 KOSPI DAILY CUMULATIVE BREADTH

INDEX                          HA�G SE�G I�DEX DAILY CUMULATIVE BREADTH

Data Plotted Through August 26, 2009

Source: Bloomberg

South Korea

        Foreign - Price and Breadth
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INDEX (000)                                    UKX DAILY PRICE

INDEX                                      UKX DAILY CUMULATIVE BREADTH

INDEX(000)                                    DAX DAILY PRICE

INDEX                                       DAX DAILY CUMULATIVE BREADTH

Data Plotted Through August 26, 2009

Source: Bloomberg

U.K. and Germany

            Foreign - Price and Breadth
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INDEX(000)                                 NIKKEI DAILY PRICE

                 NIKKEI DAILY CUMULATIVE BREADTH

                                TOPIX DAILY PRICE

                 TOPIX DAILY CUMULATIVE BREADTH

Data Plotted Through August 26, 2009

Source: Bloomberg

Japan

     Foreign - Price and Breadth
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EQUITY OPTIO
S CO
TRACT VOLUME

PUT TO CALL RATIO

PERCENT (WEEKLY SERIES)

I
DEX OPTIO
S CO
TRACT VOLUME

PERCENT PUT TO CALL RATIO

EQUITY OPTIO
S DOLLAR VOLUME

PERCENT PUT TO CALL RATIO

I
DEX OPTIO
S DOLLAR VOLUME

PERCENT PUT TO CALL RATIO

Data plotted through the week of August 21, 2009

Source: Options Clearing Corp.

          Investor Sentiment - Put to Call Ratios
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PROFESSIO�AL I�VESTOR SE�TIME�T

OPI�IO�S OF I�VESTME�T ADVISORY SERVICES

PERCENT BULLS

PERCENT BEARS

PERCENT                                                            CORRECTIO�

Data plotted through August 25, 2009

Source: Investors Intelligence

  Investor Sentiment
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PUBLIC I�VESTOR SE�TIME�T

AMERICA� ASSOCIATIO� OF I�DIVIDUAL I�VESTORS

PERCENT BULLS - 4 WEEK MOVI�G AVERAGE

PERCENT BEARS - 4 WEEK MOVI�G AVERAGE

PERCENT �EUTRAL - 4 WEEK MOVI�G AVERAGE

Data plotted weekly through the week of August 21, 2009

Source: American Association of Individual Investors

Investor Sentiment
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INDEX S&P 500 DAILY CLOSE

MARKETVA�E STOCKS - BULLISH PERCE�TAGE

PERCENT               WEEKLY

               CO�SE�SUS STOCKS - BULLISH PERCE�TAGE

PERCENT         WEEKLY

Data plotted weekly through August 21, 2008 

Sources: Standard & Poor's; Consensus; Market Vane

Investor Sentiment
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S & P 500 WEEKLY CLOSE

�YSE PERCE�TAGE OF STOCKS I� BULL TRE�DS

Data plotted through August 19,  2009

Source: Investors Intelligence

Overbought / Oversold
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YIELD               U.S. GOVER
ME
T 10 YEAR TREASURY BO
D YIELD

                 MARKETVA
E BO
DS - BULLISH PERCE
TAGE

PERCENT                             WEEKLY

                   CO
SE
SUS BO
DS - BULLISH PERCE
TAGE

PERCENT                             WEEKLY

Data plotted weekly through August 21, 2008 

Source: Consensus and Market Vane

Bonds - Investor Sentiment
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YIELD                                    30 YEAR US TREASURY BO
D - WEEKLY

PERCENT                                     YEAR TO YEAR PERCE
TAGE CHA
GE

PERCENT 10 YEAR TREASURY 
OTE YIELD- WEEKLY

PERCENT YEAR TO YEAR PERCE
T CHA
GE

Data Plotted through the week ended  August 21, 2009

Source: The Federal Reserve, Inc.
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PERCENT CORPORATE AAA BO
D

PERCENT CORPORATE BAA BO
D

BASIS POINTS SPREAD: 10 YEAR TREASURY BO
D LESS CORPORATE AAA

BASIS POINTS SPREAD: 10 YEAR TREASURY BO
D LESS CORPORATE BAA

Data Plotted through the week ended  August 21, 2009

Source: The Federal Reserve
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                                           JOUR�AL OF COMMERCE

INDEX                                 WEEKLY I�DUSTRIAL PRICE I�DEX

PERCENT           YEAR TO YEAR PERCE�T CHA�GE

                                          JOUR�AL OF COMMERCE

INDEX                                            WEEKLY METAL I�DEX

PERCENT                                  YEAR TO YEAR PERCE�T CHA�GE

Data plotted weekly through the week ended  August 21,  2009

Source: Journal of Commerce ; ECRI

          Industrial Prices and Overbought / Oversold Conditions 
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  � 頴矘矘 矞矞矞蘟ι fι:                                                                                                                 DISCLOSURE INFORMATION 
 

The stocks or sectors that are covered in this report are not rated by Safian Investment Research Inc. (SIR). The report is provided to you for informational use 
only and should not be used or considered as an offer to sell, buy or subscribe for securities or other financial instruments. SIR may not have taken steps to 
ensure that the securities in this report are suitable for you.   
 
The contents of this report do not constitute investment, tax, legal or accounting advice.  A recipient who is not a professional investor should seek the advice of an 
independent advisor prior to making any decisions based on this report.  SIR will not treat you as a customer solely because you have received this report. 
 
Information and opinions presented herein have been obtained from sources believed by SIR to be reliable, but SIR makes no representation as to the accuracy or 
completeness of this report, and accepts no liability for loss arising from its use, except to the extent such liability may not be waived under applicable laws or 
regulations.  This report is not to be relied upon in substitution for the exercise of your independent judgment.  SIR may have issued reports in the past, or made 
oral representations, that are inconsistent with, and reach different conclusions from, the information or conclusions presented in this report.  SIR has no duty to 
update this report. 
 
Past performance is not a guarantee of future results.  Opinions contained in this report reflect a judgment as of the day of publication and are subject to change.  
SIR has no duty to update this report.  Securities’ prices are influenced by economic, political, and marked factors, and may rise and fall.  Some investments may 
have a high level of volatility, and may experience sudden increases and declines in their value, resulting in losses when those investments are sold.  In some 
cases, the loss may exceed the amount of capital invested. 
 
 
 

Payment for SIR research services can be paid through Grace Financial Group LLC 25 Hampton Rd., 

Southampton, N.Y. 11968.  Trading 631-907-3000, operations 516-280-5770. 
 
 

The views and opinions in this report are not those of Grace Financial or its affiliates.  Principals, 

employees and affiliates, of Grace Financial Group LLC may have investment positions in, or contrary to, 

companies mentioned in this report. Grace is an "agency only" firm and does not make markets or engage 

in investment banking.  The firm is a member of FINRA, NFA, NYSE  Arca & SIPC and clears its business 

through Goldman Sachs Execution and Clearing LP. 

 
DISCLOSURE SECTION: 
 
 
CERTIFICATION: 
 
We, Kenneth Safian, and Lorraine T. Corbett, hereby certify that all of the views expressed in this report accurately reflect our own personal views about the 
subject company or companies and its or their securities. We also certify that no part of our compensation was, is, or will be, directly or indirectly, related to the 
specific recommendations or views expressed in this report. 

 

 




